#PCXB NHBecTuuumn , 30.08.2024

OOJITOBbIE PbIHKA
KOPOTKO 3A AEHb

* B natHuuy poccumnckum pbIHOK knaccuyeckux O®3 yckopun CHUXeHue — LieHoBow nHaekc RGBI no coctosiHuio
Ha 16:10 TepsieT 0,35% npu 06beme Topros no nHaekcy B 3,5 mnpa py6. MNeccrmnam Ha pbiHke ODP3 Mor yennmTbea
no mepe npmnbnmxeHus 3aceganHua barHka Poccumn no [KI1, koTopoe 3annaHnpoBaHo Ha 13 ceHTAbps.

* Ha pblHKe KopnopaTMBHbLIX o6nurauum ¢ (pUKCUpPOBaHHbLIM KYMOHOM TakXke npoAosrkaT HabnopaTbes
npogaxu — ueHoBon nHaekc RUCBCPNS Ha 16:30 cHuxaeTcs Ha 0,13% npu BOCCTaHOBMEHMM 00bemMa TOproe Ao
2,7 mnpg py6. (29.08.2024 — o6bem Topros 3a AeHb 491 mMnH py6.).

* CyuwecTBeHHble Mnpogaxu MNpPoAOoSHKAOTCA B BbIMyCKax BTOPOro-TPETHLErO 3LIENIOHOB, MNPEUMYLLECTBEHHO
3MUTEHTOB C BbICOKOW JONITOBOW HArpy3Kkoun.

+ bBbonee cyuwecTBeHHble 06beMbl TOProB MPOAOIKAT MPOXOAUTL BO hfioaTepax Mnpu pasHoHanpaBrieHHOW
ONHaMuKn ToproB. 3aMeTHO CHMXaroTcs kopnopatueHble doroatepel MTC 2P-04 (RUONIA + 1,4%) n Cnctem1P30
(krtou. + 2,2%).

* [loxogHoCTb MHAEKca 3ameluarowmx obnurauumn Cbonds no ntoram yetepra Bbipocna go 11,34% rogosbix (+5
6.n. 3a geHb). CerogHsa ogHOHanNpPaBneHHOW AMHAMUKN Ha pbiHKe OMBantOTHLIX Oymar He CroXmnocs.

« xmn-Tpynn 3a 1 non. 2024 r. HapacTuna Bblpyyky Ao 15,0 mnpa py6. ®noatepbl Ixu-Ipynn MHTEPECHbI C TOYKN
3pEeHNs PUCK-0OXOOHOCTb.

* BTB, ckopee Bcero, He cMOXeT «pyonuduumpoBaTb» BantoTHbIe BbIMYCKU AN1S BCeX AepXaTenen obnvrauun,
- Rusbonds

* [nobGanbHble pblHKM obnuraumn. VHdnauma B eBpo3oHe nO uToram aBerycta (npedBapuTernbHble OaHHbIe)
3amegnunack Ao 2,2% r/r — B pamkax nporHosa, no cpaBHeHuto ¢ 2,6% r/r mecsiueM paHee. 3a Mecsl, pocT LeH
coctasun 0,2% m/m no cpaBHeHuto ¢ 0,0% nepnogom paHee.
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OOJTITOBbIE PbIHKU KINOYEBbIE MHOVKATOPLI

KniouyeBble cTaBku / Mocneaxue Mpeabiaywee
PoccUMCKMIA [OONrOBOM PbIHOK. B nsTHuuy “Henauss EARHPIC anadeHme Ha watano roaa
e : ®PC CLIA 5,50 5,50 5,50
POCCUICKNIA PbIHOK Knaccuyecknx O3 yCKOPUI CHIKEHUE  Yugpnsums & CLUA, % 200 200 220
— ueHoBol MHaekc RGBI no coctosiHMio Ha 16:10 TepsieT roAosbIx ' ' '
0,35% npu obbeme TOproB Mo uHgekcy B 3,5 mnpa pyo. ;lﬁq?ntumapm % 18,00 16,00 16.00
KoTupoBku cHukawTcsi Ha 0,5-1,5% C OCHOBHBIMU  rogosbix 9,01 9,04 7,48
o6bemamm ToproB B O3 26222 (nox. 16,98%, Otop. 0,1  Banwotbiii puikok ":‘;’;ii:‘:e Wam. 3a 1 pers ”“"'fozg“"‘”a
roga, ueHa +0,1%), O®3 26242 (gox. 16,89%, atop. 3,8 Espo/fonnap 1,11 ¥ 0,0% A 0,3%
roga, ueHa -1,0%) n O®3 26243 (mox. 16,25%, atop. 6,3 VHAekc ponnapa 101,54 A 0,.2% A 0,2%
RUSFAR O/N 18,87 A 73 A 356
- 0, ,
roga, ueHa -0,4%). lMeccummnam Ha pbiHke O®P3 mor MOEX REPO 1842 a6 2 203
ycunuTtbCs No  Mepe npubnmkeHnsa 3acefaHnss bBaHKa  Tosaphbie poitkn
Poccun no KT, koTopoe 3annaHnpoBaHo Ha 13 ceHTabps. im;?TOB 2;’;29';0 : g;ng Av 203!13;@
edTb Brent , f ,
Ha pbiHke  O®P3-hnoaTepoB  AMHAMUKA - yuicvce Mockosckoit ’ ’
pasHoHanpaefieHHas ¢ 06beMOM TOProB Ha ypoBHe ~480 64pxu
. o MMBBE 2 659,86 v 1,79% v 14,2%
MITH py6. Mo cocTosiHMio Ha 16:10, okomno 85% OT 06beMa iy nec 003 (RGBITR) 563,14 v 0.31% v 8.6%
ToproB npowno B OP3 29014 (ueHa 99,95%, nam. +0,0%). Poccuiickuit puiok O3
03 1Y 18,35 A 170 A 5562
[oXoQHOCTM NUHKEPOB MNPEenMyLLECTBEHHO [?aCTyT, P Joa oy 18.00 A 240 A 5431
3TOM 00bemM TOProB COBCEM He3HauuTenbHbIN (~3,5 MIH oo3 5y 16,64 A 150 A 480,0
py6. Ha 16:10). O3 10Y 15,78 v 1,0 A 4084
- Mmo6anbHble pbIHKK Mocnenxue U3m. 3a 1 geHb WU3Mm. ¢ Hau. roga
Ha pblHke  koprmopaTuBHbIX — OBRWUrauMin €  oenuraumii T ©.1) ©.n)
(PVKCUPOBAHHBIM KyrnoHoOMm TaKxe npogorpkaroT  UST 2Y 391 A 17 v 320
. UST 10Y 3,87 A05 v 49,7
Habn ThCA N KN — HoBon mHaekc RUCBCPN ’ ’ '
abriogatbes npopa HEHOBO pekc RUCBCPNS Fepmatusi 10Y 2,28 v 0,6 A 250
Ha 16:30 cHwkaeTcs Ha 0,13% npyu BOCCTAHOBNEHWUW  gpapyms 10Y 2.99 v 07 A 435
obvema TOproB o 2,7 mnpg py6. (29.08.2024 — obbem Wcnakus 10Y 3,10 v o7 A 110
TOpros 3a AeHb 491 mnH py6.). CyliecTeeHHble npopaxuy Vramma 10Y 3,67 A 05 v 39
npoJosmkalT HabngaTbCs B BbiMyCKax BTOPOro-TPETLErO
3LUENIOHOB, MPEUMYLLECTBEHHO SMWUTEHTOB C BbICOKOM Kpusas UST
[ONroBON  Harpyakon. Cpean pybneBbix 6ymar ¢ 5,50 Vo, 33 Aok 14.0
o6bemamm Topros oT 5 mMiH py6. (Mo coctosHMo Ha 16:30) 525 —0.08.24 12,0
B ayTcangepax Bce Te xe umeHa - EBTpaHc2P1l (gox. \DS’OO e 28.08.24 10,0 _
(5 0
22,76%, gwp. 3,4 roga, ueHa -3,6%), Cerexa2P5R (gox. 54’75 8.0 'é
50,16%, giop. 1,4 roga, ueHa -3,5 %), EBTpaHc2P2 (gox. §[4,50 6o e
22,14%, niop. 3,5 roga, ueHa -1,6%), Cerexa3P2R (gox. £425 C3
56,09%, awop. 0,6 roga, ueHa -1,3%), CuctemalP9 (gox. 4,00 40 5
[fa]
23,43%, atop. 1,4 roga, ueHa -1,1%). 3,75 2,0
Bornee cyllecTBeHHble 00bEMbI MPOAOIKAT 3,50 0,0
npoxoamtb BO dprioatepax npu pasHOHaMNPaBNEHHON 0 10 Met 20 30
ONHaMUKN TOproB. 3aMeTHO CHUXKAaKTCS KoprnopaTUBHbIE
- 0 - 0,
¢dnoatepel MTC 2P-04 (ueHa 99,7%, wuam. -0,22%, Kpusas O®3
RUONIA + 1,4%) u Cuctem1P30 (ueHa 99,8%, uam. - 18,5 15
0,16%, kntoy. + 2,2%), SMUTEHTbI KOTOPbIX YYBCTBUTESbHbI 18,0 10
K MOBbLILUEHUIO KIMOYEBOW CTaBKW. Jly4lle pbiHKa BbIFNSAUT 17,5 5 3
HopHukB1P7 (ueHa 100,85%, knto4. +1,3%), KOTOpbIA B f—l7,0 0 §
8
MomeHTe npubaenseT 0,23%. §16,5 = E
[loxogHOCTb MHAEKca 3amellaroLlmx obnurauui 3160 3
8155 Mam. 3a -0 3
Cbonds no ntoram yetBepra Bblpocrna go 11,34% rogoBbix — =1> 26.08.24 5 S

(+5 6.n. 3a geHb). CerogHs ogHOHaNPaBEHHOW OUHAMUKN e 28.08.24
Ha pblHKe OMBanOTHBIX OymMar He CrOXWNocb, cpeau
boree NWKBUOHbIX BbIMYCKOB 3aMETHO  CHWXaloTcs
AJIIb®A30400 (mox. 28,76%, atop. 2,5 roga, ueHa 2,9%),
Mask3-31 (gox. 11,28%, atop. 5,9 roga, ueHa -2,3%),

XK®B T1-01 (gox. 66,97%, gtop. 0,4 roga, ueHa -2,2%).
FmobanbHble pbiHKKM obnurauun. NHpnsums B
€BpO30He Mo uToram aerycra (npegBaputenbHble JaHHbIE)
3amegnunace o 2,2% r/r — B pamMkax MporHosa, no
cpaBHeHMIO ¢ 2,6% r/r mecsiueM paHee. 3a Mmecsl pocT
ueH coctaun 0,2% m/m no cpaBHeHuto ¢ 0,0% neprnogom [aHHble 30.08.2024 Ha 18:00 (MCK)
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paHee. CHmxeHMe UeH Habnwoganocb Ha SHEeProHOCUTENW, TOrAa Kak LeHbl Ha YCnyri, Ha KOTopble MOSNIUTUKK
obpallaloT noBbILEHHOE BHMMaHue, yckopunucb 0o 4,2% r/r nocne pocta Ha 4,0% mecsauem paHee, 3a MecsiL, pocT
coctaBun 0,4% wm/m. MNpegcrasutens ELIB W. LLHaGenb npokoMMeHTUpoBana BblleAllne OaHHble Mo UHnAuun,
3asBMB, YTO B LENIOM AaHHble noateepavnu 6asoebii nporHo3 ELLB, ogHako mvHdnsaumst B cdepe ycnyr ocTaeTtcsi
BblCOKOWN. 1o ee MHeHuto, Temnbl nameHeHus LK He MoryT ObITb «MexaHudeckummy». [doxogHocTn 10-T NeTHUX
eBponencknx 6eHYMapKoB cerogHs NPENMYLLECTBEHHO CHUXAOTCS.

HOBOCTW

Dxun-Fpynn 3a 1 non. 2024 r. HapacTuna BbipyyKy Ao 15,0 mnppa py6.

[bxn-F'pynn npegcrasuna ot4eTHOCTb No ntoram 1 non. 2024 r. Beipyyka [pynnel 3a 6 mec. 2024 1. Bbipocna Ha 54%
r/r, go 15,0 mnpg py6. KomnaHua oTMedaeT, 4YTo MO3UTUBHOE BNUSHWE Ha (MHAHCOBblE pe3yrnbTaTbl OKasano
NoBbILLEHNE PEe3yNbTaTOB B CErMEHTE XWUMOW HEeLBWKMMOCTU, BbIXOA B HOBblE PErvMoHbl U POCT MpoAdax Ha (poHe
OXnaaHum No OTMeHe NbroTHom unotekn. Jonsa Kasanu n KasaHckon arnomepauumm B npogaxax cHuaunack o 72% no
cpaBHeHuto ¢ 87% rogom paHee. Nokasatens EBITDA coctasun 4,4 mnpg py6. no cpasHeHuto ¢ 3,0 mnpa py6. roogom
paHee (+49%), peHTabenbHOCTb HE3HAUNTENBbHO CHM3MNack 0o 29% (-1 n.n). Yuctaa npubbine KOMNaHMK cocTaBuna
1,6 mnpg py6. no cpaeBHeHuto ¢ 2,3 mnpa pyb. roaom paHee. PocTt dmHaHcoBbIX pacxogoB Ha 61% r/r, o 2,1 mnpg
py6. He NO3BONM KOMMNAHUW YBENNYUTbL YNCTYHO NPUOBHINb.

Honr komnanumn coctasun 31,4 mnpa py6. no cpaBHeHuto ¢ 25,8 mnpg py6. Ha koHel 2023 r. [JleHexHble cpeacTBa Ha
3CKpoy-cyeTax Bbipocnu Ao 29,9 mnpa py6. no cpasHeHuto ¢ 19,5 mnpa py6. Ha 31.12.2023. YncTein JONr KOMNaHUm
oTpuuarteneH (-3,9 mnpg py6.) B CBA3M C POCTOM AEHEXHbIX CPEACTB Ha 3CKPOY CYETax U CyLleCTBEHHbIMU 06beMamMm
OeHexHbIX cpeacTs Ha cyeTax (5,5 mnpg py6.). OTHoweHune vncTbin gonr/EBITDA LTM cocTasuno -0,5x.

B mae Tekywero roga OkcnepT PA nosbicuno pentudr xkn-I'pynn go ruA- ¢ ruBBB+, npucsovs CTabunbHbIN NPOrHo3.

Y koMnaHun B obpalleHun Tpu Bbinycka obnurauuii, B YacTHOCTW, ABa dnoatepa - ku-rp 2P5 (ueHa 100,0, uawm. -
0,02%, knto4. + 3,0%), xn-rp 2P4 (ueHa 100,0%, nam. +0,01%, kntoy. + 3,0%), n oguH BbINyCK C (OMKCUPOBAHHbLIM
kynoHom [bxu-rp 2P3 (gox. 23,19%, atop. 1,2 roga, ueHa -0,1%, G-cnpeg 483 6.n.). ®noatepbl Oxu-Ipynn MHTepecHbI
C TOYKM 3PEHUST PUCK-LOXOAHOCTb.

BTB, ckopee Bcero, He CMOXeT «pyo6nudunumpoBaTb» BantoTHbIe BbIMYCKU ANA BCeX AepxaTenen odbnurauyum, -
Rusbonds

Mo cnoBam nepBoro 3amnpega BTB, BapuaHT C «ONTOBOWM  pybnudukaumern» BbIMYCKOB  BastOTHbIX
cybopauHmpoBaHHbIx obnurauui BTB, ckopee Bcero, HEBO3MOXHO peanuioBatb, 6aHk OyaoeT mooxooutb K 3TOMy
npoueccy MHAMBUAYyanbHO - KOHBEPTMPOBAaTb HOMMHAaN OOHAOB U3 BasnoTHOrO B PyOrneBbli CMOryT Te OepxaTenwu,
KOTopble Ha 3To cornacHbl. BTB 3auHTepecoBaH B «pybnudmkaumm» He TOMbKO 3amellarolimx cybopaoB, HO U
noKarnbHbIX, 4YTO CBSI3aHO C W3MEHUBLUMMCSI PEryrMpoBaHMEM MO OTKPbITOW BamniTHOW MO3MUMK. «AKTUBHOCTb
KIMMEHTOB, AepxaTenen Hawwmx obnurauuid, HU3Kasi, TO eCTb B OMpoce fnoyvacTBoBano He 75%, Tpebyembix Ans
onToBon pybnudukauun, a 12%», - otmeTun 3amnpeg BTB.
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3AMELL|,A|‘OLL|,|/|E OE”MFAU,MM (npogomkeHne Tabnuubl Ha cneg. cTp.)

HaHHble 30.08.2024 Ha 18:00 (Mck)

ISIN ISIN HassaHue CpepHess.
" . CraBka 0 [iopaums,
OMUTEHTbI 3ameLLiaeMo| 3amelLLaloLLero 3amemarou4ero Baniota | 3amelatoLer MorateHune Kynowa |AoxoaHocTs, % net Cp. ueHa
BbInycka BbIMycka BblﬂyCKa BbIMycKa, TbIC Y! roaoBbIX

ANPOCA  XS2010030919 RUO00AL08TV3 ANIPOC30277 262413  POOXT @322 310 10,08 v 21,0 83,50
XS2107554896 RUO00A107670 A”"g’oa_'o'ia“"' RUB 12313600  30.01.2025 6,75 30,19 A320 05 92,00
XS2333280571 RUOOOAL08JQ4 ANb®A30350  USD 137 649 (26?56%;’622%3&‘”) 5,50 25,17 A540 20 70,57

Anba-baHk  XS2410104736 RUOOOA108BD9 ANb®A30400  USD 262 414 (zs'fggfz"gg‘;ac"a”) 5,90 30,48 A 3040 25 59,01
XS1760786340 RUOOOAL08NS5 AMb®A30500  USD 209 824 (3532?2"3;;2”) 8,13 19,24 v 47,0 3,1 73,97
XS2063279959 RUOOOA108Q29 AMb®A30850  USD 345 603 (15%)54'_024652323”) 5,95 57,30 AT20 06 78,14

Bopeu Kanutan XS2230649225 RUOOOAL0SGN3 Bopeuk3026 USD 221 050 17.09.2026 6,00 13,91 A 80 1,9 87,06
BTE XS0810596832 RUO00A1082Q4 BTB 30-T1  USD 1676 729 (nggfgg;;?a”) 9,50 19,59 —0,0 5,3 59,29
XS1721463500 RUOODAL05C51 [ask3-24E  EUR 446 691 22112024 225 11,25 A390 14 92,23
XS0906949523 RUOO0A105VL6 [ask3-25E  EUR 305 326 21.03.2025 3,13 10,92 V120 24 87,28
XS2157526315 RUOO0AL05WJ8 [ask3-25E2 EUR 670 015 15.04.2025 2,95 11,50 A510 27 80,32
XS1795409082 RUOOOAL05WH2 [ask3-26E  EUR 457 455 21.03.2026 2,50 11,07 v 70 3,2 83,23

XS2301292400 RUOODA105RZ4 [ask3-27E  EUR 473 499 17.02.2027 1,50 11,21 A160 41 72,26
XS2408033210 RUOODA105BY1 [ask3-28E  EUR 343 388 17.11.2028 1,85 11,26 A110 50 68,32
XS1951084471 RUOO0A105RG4 [ask3-26[1  USD 892 081 11.02.2026 5,15 11,12 A190 59 64,58
XS1585190389 RUO00A1056U0 [ask3-27[1  USD 402 348 23.03.2027 4,95 9,58 A 40 6,5 94,55

Fasnpom  XS2196334671 RUOOOAL05JH9 TasK3-27[02 USD 628 751 29.06.2027 3,00 9,59 A 80 8,1 83,62
XS0885736925 RUOODAI05R62 [ask3-28f1  USD 410 083 06.02.2028 4,95 2038 V2310 02 96,37
XS2291819980 RUOOOA105KUO  ask3-2901  USD 1171512  27.01.2029 2,95 13,25 A9%0 05 95,51
XS2124187571 RUO00A105SG2 [ask3-30[]  USD 1463726 25022030 3,25 1444 A 1130 06 93,60
XS2363250833 RUOO0OA105JT4  [ask3-31[1  USD 479 122 14.07.2031 3,50 10,10 A340 15 89,55
XS0191754729 RUOO0A105A95 [ask3-34f1  USD 748 626 28.04.2034 8,63 11,13 A50 2,4 80,20
XS0316524130 RUOOOAL05RH2 ask3-37[1  USD 903 068 16.08.2037 7,29 10,45 v 30 4,0 71,84
XS2243631095 RUOO0AL05QW3 a3KB3026[] USD 994 081 Beccpour/ Call 4,60 3559 A 1980 14 69,72
XS2243636219 RUOO0A105QX1 [ask3-526E  EUR 716 276 Beccpour/ Call 3,90 46,48 A570 13 61,89
XS1713473608 RUO00A1078V2 TTIK 30250 USD 292 090 17.04.2025 595 17,55 A110 06 93,81
XS2010044381 RUOO0AL07AQ5 TTIK 30261 USD 303 644 18.02.2026 4,95 13,61 A10 14 89,36

rTIK XS2131995958 RUO00A107B43 TTIK 30270 USD 346 639 10.03.2027 4,65 11,78 A 40 2,3 85,50
XS2249778247 RUOOOAL07CX7 TTIK 30281 USD 167 099 26.02.2028 4,80 11,78 A50 3,2 81,31
XS2010027451 RUOODA107D58 TTIK 302901 USD 141112 27.02.2029 4,35 10,77 V150 41 78,41
XS1514045886 RUOOOALO59N9 JIYKOWN 26 USD 315 760 riigarcay  AT5 8,14 A230 20 93,46

. XS2401571448 RUOOOAL059P4 JIYKOWI 27 USD 257 411 (6 10sorcaly 280 9,59 A370 25 84,64

TNyxorin . 06.05.2030
XS2159874002 RUOO0A1059Q2 MYKOWM 30  USD 287 279 06 sistocany  3.88 8,72 A 30 5,0 78,91
XS2401571521 RUOOOAL059R0 JIYKOWIT 31 USD 253 992 otosomcay  3.60 8,79 A120 61 73,67

MeTannonHsecT XS2400040973 RUOOOAL05A04 METANMHO28  USD 285 780 22102028 3,38 9,31 v360 38 80,61
XS2384475930 RUOOOAL07VVL MKB 3026-2 USD 160 108 21.09.2026 3,88 11,62 v 50 1,9 86,47
XS2099763075 RUOOOA1086M4 MKB 3025-2 USD 160 126 19.09.2028 4,70 13,85 A 2760 04 96,50
XS2281299763 RUOODAL07R03 MKB 3026-1 EUR 210 000 21.01.2026 3,10 13,25 vi150 14 87,82

MKE XS1601094755 RUOO0A108LX6 MKB 302017 USD 137 204 (l(figf;;’;;ac"a”) 8,97 22,48 A 1610 27 72,37
XS2392969395 RUO00OA108L24 MKB 302021 USD 91 996 © fgjffgg‘;ac"am 7,63 25,66 A 1610 23 69,75
XS1589106910 RUOO0AL08NQ6 MKB 302027 USD 77 965 05.10.2027 7,50 12,41 V660 27 88,49

Hopunbckmin  XS2134628069 RUOOOALO07BL4 HopHuK3250 USD 315 559 11.09.2025 2,55 7,87 v 1490 1,0 95,00

Hukene  x$2393505008 RUOOOAL07C67 HopHuk326[] USD 119 561 27.10.2026 2,80 10,34 A 1780 22 86,16

HIMK XS1843435337 RUOOOAL07ELS HIMK, 30261 USD 275 948 30.05.2026 4,70 8,79 A870 18 93,75
XS2346922755 RUOOOAL0SPRY HIIMK3026-E  EUR 159 461 28.06.2024  1,45% 11,01 A410 28 85,50

Kop:?pﬁ’um XS2010026560 RUOOOA105146 TMWUKK 1P5  USD 395 000 19.11.2026 5,63 15,04 A330 21 83,64

Momoc  XS2396900685 RUOODA108P79 Momoc30284  USD 450 832 14.10.2028 3,25 9,80 A70 3,8 78,50
XS1843431690 RUOODAL084Q0 PX13026-2P RUB 14571400  10.09.2026 7,68 19,62 A20 18 82,05
XS1843442465 RUOOOAL089T3 PXI30252P RUB 9986 200 04.10.2025 8,80 18,02 A 1600 1,0 91,49

PXI XS2271376498 RUOOOAL089X5 PXA3028-1P  RUB 17350600  02.03.2028 6,60 17,00 AT722 31 74,45

XS2318748956 RUOOOAL089U1 PX[3028-37 RUB 5 485 600 18.09.2028 7,45 18,59 A30 3,3 71,00
CH0522690715 RUOOOA1084S6 PXO302610P  CHF 85 950 15.05.2024 0,84 11,52 v 290 15 85,80

CH0419041634 RUOOOA1089W7 PXA30282¢P  CHF 86 465 03.04.2028 1,20 10,29 v 4,0 3,5 73,74



SAMELLI,Al'OLU,ME OE”MFAU,MM (NpononkeHve Tabnuuibl)

HaHHble 30.08.2024 Ha 18:00 (Mck)

ISIN ISIN HaseaHue O6bem CpepaHeBs.
o " 0 w e CraBka o [iopaums,
OMUTEHTbI 3amellaemMoro 3amellarouwero 3amellarouiero BanioTa 3ameujarowero Morawexve KynoHa AOXOAHOCTb, % net Cp ueHa
BblMnycka Bblnycka " Bblnycka BbIMyCKa, TbiC. Y rogoBbIX
Beccpoynas
XS2393688598 RUO00A107B84 CoBkom30-1 116 426 (17.02.2027 Call) 7,60 20,18 Vv 87,0 78,27
XS2113968148 RUO00A107C59 Coekom30-2 USD 16 773 Boccposan 7,75 40,45 A 55,0 0,7 84,02
CoBkombGaHk (06.05.2025 Call)
XS0973219495 RUOO0A107CMO CoBkom30-3 USD 6 475 BeccpouHast 2,00 32,00
07.04.2030
XS2010043656 RUOOOA107E99 CoBkom30-4 USD 25222 (07.04.2025 Call) 8,00 18,54 A70 0,6 94,71
CoskomMdnoT XS2325559396 RUOO0A105A87 CK® 302028 USD 317 813 26.04.2028 3,85 9,80 Vv 22,0 3,4 82,72
BeccpouH.
TuHbkodd XS1631338495 RUO00A107738  TCS perpl usb 72 992 (15.09.2024 Call) 11,99 528,83 0,0 93,90
BaHk BeccpouH.
XS2387703866 RUO00A107746  TCS perp2 usb 130 060 (20.12.2026 Call) 6,00 26,58 A 1120 2,1 68,51
TMK XS2116222451 RUO00A107JN3 TMK 302027 USD 349 904 12.02.2027 4,30 13,07 Vv 50 2,3 82,51
XS2099039542 RUO00A106G31 ®ocA3025-[1 USD 96 941 23.01.2025 3,05 10,48 A 210 0,4 97,31
docArpo
XS2384719402 RUOO0A106G56 ®ocA3028-[1 USD 115 327 16.09.2028 2,60 9,77 A70 3,8 77,17
BeccpoyHas
XK® baHk  XS2075963293 RUO00A107L82 XKob T1-01 USD 39 645 (07.02.2025 Call) 8,80 66,72 A 5290 0,4 83,05
yTna XS2010044548 RUO00A107JY0 4TrM3302024 USD 261 473 19.09.2024 4,50 10,06 A 109,0 0,0 99,75

OBJINTAUMN B KOAHAX HA MOCBUPXE

HaHHble 30.08.2024 Ha 18:00 (Mck)

Kpatkoe
HanMeHoBaHue

AlTb®AB2P20
AkpoH B1P4
[a3nH3P12R
MB3P6CNY
I'TIK 2P-05
EC3r1pPCs
METAIMH1P1
METAITMH1P2

METAJIMH1P3
METAJIMH1P5
Montoc B1P2

PocHpT2P12

PocHpT2P13

PocHpT4P1
PYCAI 1P1
PYCAI 1P2
PYCAI 1P5
PYCAN 1P6
PYCAN 1P7
PYCATI BO05
PYCATI BO06

Cerexa3P1R
CKo 1P1
Cnas3KO1P3

YpanCt1P03

HOrK 1P1

HOrK 1P2

RUOOOA105NH1
RUOOOA108JH3
RUOOOA108PZ2
RUOO0A1087C3
RUOOOA108NS2
RUOOOA108FX8
RUOOOA1057A0
RUOOOA1057D4

RUOOOA105M75
RUOO0A1071S3
RUOOOA1054W1
RUOOOA1057S2

RUOOOA105ZC6

RUOOOA1083N9
RUOOOA105C44
RUOOOA105PQ7
RUOOOA1076U8
RUOO0A107RH8
RUOOOA1089K2
RUOO0A105104
RUO00A105112

RUOOOA105EW9

RUO00A1060Q0
RUOOOA1080Z9

RUOOOA107U81

RUOO0A105GS2

RUOOOA1061L9

Otpacnb

BaHkn

YpobpeHus
HedpTterasosas oTpacnb
BaHkun

JIn3nHr n apexpa
OneKkTpoaHepreTuka
YepHasa meTannyprus

YepHas meTannyprus

YepHas meTannyprus

YepHas meTannyprus

[o6blya aparoyeHHbIX
MeTannos

HedTeraszosas otpacnb

HedTerasosas otpacnb
HedTerasosas otpacnb
LiBeTHass meTannyprus
LiseTHass meTannyprus
LiBeTHasa metannyprus
LiBeTHasa metannyprus
LiBeTHasa metannyprus
LiBeTHas meTannyprus

LiBeTHas meTannyprus

LienntonoaHo-6ymaxHas 1

nepeBoobpabatbiBatoLlas
oTpacnu

BogaHbivi TpaHcnopT
HedpTterasosas oTpacnb

YepHasa meTannyprus
[o6blya aparoueHHbIX
MeTansnos
[obblya aparoueHHbIX
MeTansnos

KynoH, % rog.

4,00%
7,75%
7,75%
5,00%
8,25%
8,10%
3,10%
3,70%
3,25%
5,75%
3,80%
3,05%
6,00%
5,50%
3,75%
3,95%
6,70%
7,20%
7,90%
8,50%
8,50%

4,15%

4,95%

11,00%

7,05%

3,95%

5,50%

rioratleHunio
(ocbepTe), %

CpepnHess.
[I0X-Tb K
Wam.

rogoBbIX

8,83 A 150
8,70 A 150
8,44 A 150
7,24 A 63,0
9,71 A20

10,10 A70

34,78

8,77 A 920
8,16 A 30

9,04 v 20

9,15 A 90

16,96 V¥ 242,0
4,67 A 50,0
5,66 A 10,0
11,10 A 230
11,02 A 67,0
10,47 A 34,0
10,04 A 30,0
10,22 v 3,0

10,46 V¥ 43,0
10,51 A 170
41,74 A 103,0
9,08 A 10,0
12,34 A10

9,87 A 750
8,18 Vv 281,0
9,46 v 21,0

[iopa-uuns,

ner

0,31
1,40
2,08
2,42
1,63
2,04
0,03
2,83
1,25

0,04
0,52
0,60
0,63
1,27
1,58
2,29
3,29
0,89
0,89

1,15

1,48

1,40

0,21

0,56

Ocpepra**

17.09.2024

17.03.2025
26.03.2025

30.07.2025
30.07.2025

06.11.2025

Morawexne

23.12.2024
22.05.2026
14.12.2026
09.04.2027
09.06.2026
17.11.2026
13.09.2024
10.09.2027

11.12.2025

14.04.2026

24.08.2027

07.09.2032

07.03.2033

15.03.2034
24.04.2025
23.12.2025
08.05.2026
05.08.2026
09.10.2026
28.07.2027
28.07.2027

22.10.2037

24.03.2026

12.03.2026

19.02.2026

19.11.2024

01.04.2025

CpepHess.
Llena

98,61
99,07
99,10
95,06
98,19
96,78
99,19
87,34
94,35
95,43
86,81
99,47
100,73
99,95
95,73
91,99
94,68
95,68
96,35
98,55
98,51

70,13

94,39

98,89

96,65

99,15

97,93



HALL BbIBOP

HaHHble 30.08.2024 Ha 18:00 (Mck)

CpenHeBs.
AOX-TB Ky 6., Atopa- Odbepta* [MoralueHne Cpeaness G-spread,
rnoraLleHuto uus, net Llena 6.n.
(ocbepre)

YpoBeHb

KpaTkoe
KpeanTHor Otpacnb KynoH
HaMmeHoBaHue
0 pucka

Hu3skull ypoeeHb pucka - dropayusi om 1 do 3 nem.
PetimuHzoeas epynna «<AAA» no HayuoHasibHOU wWkKase

WT cepBuchl 1 nporpammHoe
Huzkuin MoaTex-1P2 RUO00A105JG1 obecneyeHvie 10,55% 19,3% A 310 1,15 03.12.2025 91,74 100

Xumnyeckas n

Huzkuin HKHX 1P-01 RUO00A0ZZZ17 HedTexnMmmyeckas 9,75% 20,8% A 270 1,20 11.12.2025 07.12.2028 89,05 250
MPOMBILLNEHHOCTbL

Huzkuin asnpomKP8 RUO00A105U00 Banku 9,20% 19,4% A 350 1,36 06.02.2026 88,66 111

Huzkuin MKC5®uH3P3  RUO0D0A107AJO FMCG peTeiin 12,90% 19,0% A 50 1,53 02.06.2026 22.11.2033 92,85 68

Huakuin MTC 1P-14 RUOOOA101FH6 CBA3b 1 TeNeKoOMMyHVKauma  6,60% 18,7% A 110 2,24 11.02.2027 78,71 70

Hu3kuti ypoeeHb pucka - dropayusi om 1 do 3 nem.
PelimuHzoeas epynna «AA» o HayuoHasIbHOU wkKase

GO0 Mencn 1P03  RUOOOAL06K27 — MeamumHckie yonyrin 10,40%  20,8% A 630 1,05 13.10.2025 18.08.2032 91,22 249
Huzkunin AsTOA0p3P3 RUOOOA105Vv82 CrpoutenscTso 10,30% 20,1% A 26,0 1,37 12.02.2026 89,19 179
CTpouTtenscTBo
GUEWIAN  AsTomop4P1  RUOODAL03NUQ — COOPYMKeHMM v 7,95% 19,8% v 30,0 1,81 08.09.2026 82,36 157
cneunanu3npoBaHHoe
CTPOUTENBCTBO
FUEO  Hosotp 1P5  RUOD0AL07W06 f;z:iﬁgg‘:"pw“b'” 14.25%  20,7% A 110 1,96 04.03.2027 90,67 256
FUEOZ  MoutaP2P01  RUOO0A104V75 Eﬁ;};g:""" " Kypeepekas 11,40%  20,4% A 410 2,33 02.06.2027 26.05.2032 83,34 252

CpedHull ypoeeHb pucka - Oropayusi do 3 em.
PetimuHzoeas epynna «A» rno HayuoHasibHoOU WkKase

TnaunHr n apenpa

OBV [HTIIN31P07 RUO00A1077X0 16,00% 23,5% A 390 1,03 31.10.2026 94,70 517
Mpoyee malMHOCTpoEHME U

(O CTM 1P3 RUO00A105M91 npubopocTpoeHue 11,50% 21,6% A 63,0 1,17 12.12.2025 10.12.2027 90,55 329

(O IN T [xu-rp 2P3 RUO00A106Z38 CrpoutenscTso 15,40% 23,2% A 60 1,19 29.09.2026 93,14 485

CpepgHuit CamoneTtP13 RUOO0OA107RZ0 CTtpoutenscTBo 14,75% 22,2% A 620 1,26 29.01.2026 24.01.2027 93,30 390

CpepgHuii OTtanoH®uH1 RUO00A105VU7 CTpounTenbCTBO 34aHWI 13,70% 23,2% A 56,0 1,34 18.02.2026 03.02.2038 90,51 487

(O  CoTnlpb2P3 RUO00A1084B2 CrpouTtenbcTBo 15,50% 23,0% A 320 1,37 19.03.2026 14.03.2027 92,99 464

Xumunyeckas n
(Ol GCK 1P-03 RUO00A106JZ9 HedTexnMmmyeckas 10,60% 21,1% A 520 1,35 10.07.2026 88,73 274
MPOMBILLIIEHHOCTb

(O LT ICP 5O 1P8 RUO00A106888 CrpoutenscTso 12,75% 20,7% A 170 1,53 13.05.2026 90,79 239

(O ILT  XKdBaHkb04 RUO00A103760 Banku 8,00% 22,8% A 140 1,63 01.06.2026 81,36 450

Bbicokull ypoeeHb pucka — dropayusi o 3 iem.
PelimuHzoeas 2pynna «BBB» no HauyuoHasibHOU wkKaie

Mp-BO CTPOUTENBHBIX
maTepuanos

Boicokun  AB3-1 1P05 RUOO0A1070X5 15,00% 24,6% A 62,0 1,28 30.09.2026 89,68 621

Beicokmn  TNIOPAKC1P2  RUO00A108132 CrponTenscTBo 17,25% 23,9% A 69,0 1,32 05.03.2026 94,41 558

*B Ka4yecTBe [jaTbl OhepTbl ykasaHa aata nocnefHero AHA Nepuosa NpeabsBIeHns K Boikyny obnuraumin # P CX 5 M H BeCT M L" M M



HE ABNAETCA NWHBECTULIMOHHOW PEKOMEHOALIMEW, B TOM YYCHE MHAVNBULOYANLHOM

OrPAHNHEHWE OTBETCTBEHHOCTU

[eHepanbHas NUUEH3NA Ha ocyLlecTBneHne GaHKOBCKMX
onepaumi Ne 3349 (BbigaHa baHkom Poccum 12.08.2015).

JlnueHsns Ha ocyuwiectBneHne OGPOKEPCKOW OEATENbHOCTU
(BblpaHa ®epepanbHon crnyx6on No pUHAHCOBBLIM pbIHKaM
oT 19.05.2005 Ne077-08455-100000).

MpeacTaBneHHble B HACTOSLLEM [OOKYMEHTE CBeaeHus
HOCAT  UCKMIOYUTENBHO  UH(OPMALIMOHHBIN  XapakTep,
OLIEHKM U MHEHUS BblpaXKeHbl C Y4ETOM CUTyaUumn Ha Oaty
nyGnuMkaumMm [OoKymMeHTa. HacToAwmin  OOKYMEHT He
ABNAETCA MpeasioXeHMeM Mo MoKynke nunbo npopaxe
hMHaHCOBbIX WHCTPYMEHTOB " He JOKeH
paccMaTpuBaThCA Kak pekoMeHaauns K AeNCTBUAM.

MpencraBneHHas UHopMauus He MOXeT
paccmaTpuBaTbCA B KavecTBe rapaHtui wunm obeluaHns
Oyaoyuiern  OOXOQHOCTM  BnoxeHun. [lpeactaBneHHas
nHOopMaLMs, MHEHUS U OLLeHKN NOArOTOBMEHbl Ha OCHOBE
nybrnMyHbIX  WCTOYHWKOB, KOTOPblE paccMaTpuBaloTCH
BaHkom kak HagexHble. OpHako 3a [OCTOBEPHOCTb
npepoctaeneHHon wuHgopmaummn AO «Poccenbxo3baHk»
OTBETCTBEHHOCTMU He HeceT.

MHdopmauma v MHeHus, cofepXalimecs B HacTosiLeM
OOKYMEHTe, ecrniv NpsiMO He yKa3aHO WHOe, npeacTaBrieHbl
AO «Poccenbxo3baHk» Ha COOTBETCTBYHOLLYO AaTy. baHk
OCTaBnsieT 3a CoOOM npaBo MO CBOEMY YCMOTpPeHMO Oe3
npeaBapuTeNbHOro  yBEAOMIEHUS  KIMUEHTOB  U3MEHSITb
nbo He akTyanu3upoBaTb WHGOPMaUMIO U  MHEHWs,
copepxalymecs B [[aHHOM [okKymeHTe. KnueHTam He
cnegyet nonaraTbCs WUCKIMIOYUTENBHO Ha coaepxaHue
[aHHOro JOKyMeHTa B ywepb npoBedeHWio COOCTBEHHOrO
aHanusa. baHk, ero acddunMpoBaHHble NuLA N COTPYAHUKN
He HeCyT OTBETCTBEHHOCTM 3a WCMONb30BaHWE [aHHOW
uwHdOpMaumMM, 3a nNpsSMON WM KOCBEHHbIN  yLiepb,
HaCTyNuBLLINIA BCneacTeme NCMNONb30BaHUA
npencTaBfieHHON B HACTOALLEM AOKYMEHTe UHopmaLmm, a
Takke 3a ee [OCTOBEPHOCTb. baHk He gaeT rapaHTui unu
3aBEPEHUN N HE MPUHUMAET KaKoW-NnMbo OTBETCTBEHHOCTU
B OTHOLUEHUN (PUHAHCOBLIX PE3YNbTaTOB, MOMYYEHHbLIX Ha
OCHOBaHMKN MCMOMb30BaHNA MHdOpMaLMK, cofepxallencs
B HacTosweM AoKyMeHTe. CTOMMOCTb MHBECTULIM MOXET
KaK yMeHbLUATbCH, TaK U yBENNYMBATLCSH, U KITUEHT MOXET
B KOHEYHOM cYyeTe He [Mony4uTb nepBOHaYanbHO
WHBECTMPOBAHHYIO CyMMY.

AO «Poccenbxo3baHk» He HeceT OTBETCTBEHHOCTU Mepen
KNMMEeHTOM 3a  (pMHAHCOBble TMOTepu, sBNSALIMECH
pe3ynbTaTom N3MeHeHUs PbIHOYHbIX KOTMPOBOK,
M3MeHeHMs1 Kypca BanioT, OedonTa 3MUMTEHTa LEHHbIX
Gymar 1 MHbIX PbIHOYHBIX (DAKTOPOB.

@RSHB_INVEST

AO «Poccenbxo3baHk» He ocyLlecTBRsSeT AeSATenbHOCTb MO
WHBECTULMOHHOMY  KOHCYNbTMPOBaHUIO, He  sABMnseTcs
WHBECTULMOHHLIM  COBETHMKOM W He MpegocTaBnsaer
WHAMBYAYaNbHbIX NHBECTULMOHHBIX PEKOMEHAaUNA B paMKax
depepanbHoro 3akoHa oT 22.04.1996 Ne 39-O®3 «O pbliHke
LeHHbIX Bymar». drHaHCOBbIE UHCTPYMEHTLI NGO onepaumu,
YyNoMsHyTble B [AOKYMEHTEe, MOryT He COOTBETCTBOBaTb
WHBECTULMOHHOMY npodoumnio KnueHTa " ero
WHBECTULUMOHHLIM  UensMm  (oxuaaHusm).  Onpepgenexve
COOTBETCTBMNS (DMHAHCOBOIO MHCTPyMEHTa nvbo onepauuu
UHTepecam KnneHTa, WHBECTULMOHHbBIM Lensm,
WHBECTMLMOHHOMY TFOPU30OHTY M YPOBHIO AONYCTUM pucKa
ABMSeTCH 3agaden knmeHTa. baHk He HeceT OTBETCTBEHHOCTM
3a BO3MOXHble YObITKM B Cry4yae COBEpLUEHMS onepauui
nMbo MHBECTUpPOBaHUSi B  (PUHAHCOBbLIE  WHCTPYMEHTHI,
yNOMSAHYTble B [OaHHOM [OKYMEHTe, M He peKkomeHayet
ncrnonb3oBaTb  YyKa3aHHylo  MHopMaumio B KayecTBe
€OWHCTBEHHOr0 WCTOYHUKA MWHOpMaLuyM Mpu  MPUHATAN
WHBECTULMOHHOIO peLLeHNs.

CpencTtBa, MHBECTMPOBAHHbIE B pamkax 3aKM4YeHHbIX C
BaHkom cornaweHun o6 okasaHuym Bpokepckux ycryr n/mmm
cornaweHmn o6  okasaHuMm  OpOKepcKMxX  ycnyr  C
MCNoNb30BaHMEM UHONBUAYATNBHOINO MHBECTULIMOHHOIO CYeTa,
He 3acTpaxoBaHbl B cOOTBETCTBUM ¢ PeaeparnbHbiM 3aKOHOM
«O cTpaxoBaHuMuM BknagoB B OaHkax  Poccuiickon
depepauumny» ot 23.12.2003 Ne 177-P3.

KnneHT gomkeH yuntbiBaTb BO3MOXHbIE PUCKU, CONPSXKEHHbIE
C OCYLLeCTBNEeHNeM ornepaumm Ha UHaHCOBBIX pbiHKaXx. Bce
OCHOBHbIE pPUCKM onucaHbl B [lpunoxeHuax 12.1 -12.4 Kk
Pernamenty oKasaHus OpokepcKux ycnyr AO
«Poccenbxo3baHk» Ne 15-P, ¢ KOTOpbIMM  MOXHO
O3HaKOMUTbLCA Ha odmumanbHOM canTe baHka no agpecy
www.rshb.ru B pasgene «Bpokepckoe obcnyxuBaHuey. [do
COBEpLUEHUA CcAenok C (UHAHCOBBIMW  MHCTPYMEHTamMu
KnueHTam  crnegyeT  O3HAaKOMUTbCS € yKa3aHHbIMU
JOKYMEHTaMK, OMNUCbIBAKOLWMMN  OCHOBHbIE  PUCKM  MpuU
WHBECTULMAX HA PUHAHCOBOM pPbIHKE.

Bcto nHcopmaumio 06 ycnoBusix npegocTaBneHns NpogyKToB
n ycnyr baHka, a Takke 0 Tapudax KNMeHT MOXeT MonyyYnTb
Ha odwmumanbHoMm canTe baHka no agpecy www.rshb.ru, a
Takke B opucax baHka.

Hactoswwmm AO  «Poccenbxo3baHk»  UHopMupyeT o
BO3MOXHOM  HanmuuuM  KOH(NIMKTA  MHTEPECOB  Mpu
NpeanioXeHUN YNoMSHYTbIX B OOKYMEHTE MPOAYKTOB, YCIYT,
(PMHAHCOBLIX WHCTPYMEHTOB, KOTOPbIA MOXET BO3HUKATb
BBUAOY COBMeLLEeHNst BaHkom pasnu4HbIX BMOOB
npodheccroHanbHoON AeATENBHOCTU Ha (PMHAHCOBLIX PbIHKAX,
a Takke TeM, 4YTo baHK ABNAETCS 3MUTEHTOM LiEHHbIX Bymar.
Mpu yperynmpoBaHuy BO3HUKAIOLNX KOH(ITMKTOB MHTEPECOB
BaHk pyKkoBoACTByeTCA MHTepecamu CBOMX KIMEHTOB.

Bce npaBa Ha npeAcTaBrneHHylo MHAOPMaLmio NpuHagnexar
AO «Poccenbxo3baHk». [daHHas wHdopmauma He MOoXeT
BOCMPOM3BOAUTLCSH, NepeaaBaTbCa U pacnpocTpaHaTbes 6e3
npeasapuTenbHOro NMNCbMEHHOTO paspeLueHus AO
«Poccenbxo3baHk».

©2024 AO «Poccenbxo3baHk». Bce npaBa 3almLLEHbI.



